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TCFD Roadmap for the Brazilian Banking Sector

Phase 1 - 2019

FEBRABAN

_ Provision of the Climate Risk 0
Sensitivy Tool for banks

Provision of the Correlation
~ Tool (TCFD vs Other
Frameworks) for banks

Initial dialogue with 0
business associations

80 O O

BANKS

Review of publicly available
information with a TCFD
perspective

- Review of climate risk gov

FEBRABAN

__Application of the Climate Risk Sensitivy Tool
for prioritization and materiality

— Provision on training on TCFD recommendation for banks’s technical staff Q

— Raising awareness and engagement of top management @

— Formalization of FEBRABAN’s commitement as TCFD suporter Q

—Development of national-level climate scenarios @

Incorporating a climate approach to the FEBRABAN
methodology for measuring resources allocated to the @

green economy and critical economic sectors

Curating of existing tools that @

provide inputs for climate risk
é assesaent

Recommendation of adhesion to
voluntary reporting commitments for the
most critical clients

| Monitoring of portfolio exposure to critical
economic sectors and climate opportunities

Incorporation of a specif agenda for the implmentation of

— the Recommendations to the Sustainability Chairs/SE/ Risk
and Board of Directors



TCFD Roadmap for the Brazilian Banking Sector

Dicussion on the development of a
Phase 2 - 2020 self-regulatory standard to guide
the quantification on financed
Development of national-level climate-scenarios and emissions
assessment of impacts Revision Proposal for the
p : e s
g National Classification of
= Provision of training on TCFD Eco;omps ACEV]t'eS to Incorporation of TCFD-
oG —recommendations for FEBRABAN’s technical Make easier the _ progress into a discussion
™ committees categorization of cllgnts of financial losses caused
and projects according to by E&S damages, currently
their sensibility to climate in progress at FEBRABAN
change
Rle’

Incorporation of the

Analysis of climate-
climate risk in the Ppreparation of incremental

Preparation of

W) Po-sitiom‘ng on assessment of credit analysis model version of Postioning on Climate
§ C.“F“.ate Chgnge impacts on their . . Change
—(initial version) : Review of socio-
< portfolios : . .
o« ___environmental risk tools in

the credit analysis process Incorporation of the climatic

| variable in the development and
| Incorporation of climate-relation evaluation of new financial
information in the financial report 2 products

| Incorporation of Climate Change in strategic
planning processes

(2) After this inicial incorporation, it is expected that will be expanded in accordance with the advances of the banks




